2nd cAMP Workshop: “Business cycles, monetary policy and nonlinear
relationships”

BI Norwegian Business School, 6 September 2012

The Workshop is organised by Centre for Applied Macro- and Petroleum Economics
(CAMP), BI Norwegian Business School.

The workshop is open for participation, free of charge.

Room: C2-095

Program
09:25 Opening remarks, by Hilde C. Bjernland (Norwegian Business School and Norges Bank)

09:30 Marcelle Chauvet (University California Riverside): “Nonlinear Dynamic Relationship
between Monetary Index Numbers and the Macroeconomy”

10:10 Francesco Ravazzolo (Norges Bank and Norwegian Business School): “Evidence on Features
and Sources of EMU Business Cycles using Bayesian Panel Markov-switching VAR”

10:50 Coftfee/Tea

11:10 Junior Maih (International Monetary Fund): “New Solutions to First-Order Perturbed Markov
Switching Rational Expectations Models.”

11:50 Hilde C. Bjernland (Norwegian Business School and Norges Bank): “Monetary Policy in a
Small Open Economy Markov Switching DSGE Model”

12:30 Lunch

Please register to hilde.c.bjornland@bi.no if you would like to participate.

We would like to thank CAMP and Statoil’s Research Program in Petroleum Economics for financial support for the
workshop.
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